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Managing Energy Risk is a practical guide to using modern techniques
in financial mathematics for trading energy. Following the successful
first edition of the book, this second edition catches up with significant
developments of energy markets over the last years and contains plenty
of new material especially on gas markets and renewable energy.
Taking a multi-commodity view on the energy markets, addressing
electricity, gas, coal, oil and CO2 emissions and explaining their
fundamental relations, this book is a comprehensive overview of the
energy markets and their products explainin


