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UNICAMPANIAVAN0268000
Chatfield, Christopher
The Analysis of Time Series : Theory and Practice / C. Chatfield

New York, : Springer, 1975

Xiv, 263 p. ; 24 cm

62-XX - Statistics [MSC 2020]

62M10 - Time series, auto-correlation, regression, etc. in statistics
(GARCH) [MSC 2020]

62M15 - Inference from stochastic processes and spectral analysis
[MSC 2020]

62M20 - Inference from stochastic processes and prediction; filtering
[MSC 2020]
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Materiale a stampa

Monografia

Originally published by Chapman and Hall in 1975



